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The Department of Business Administration, NIT Kurukshetra has been actively 

pursuing management education, research and manpower training programs for 

producing globally competent management professionals since its establishment 

in 2006. In short span of existence, the department has achieved the recognition 

of being a leading Centre of management education in the region. 

The Workshop is intended to provide as a demanding orientation to time series 

and panel data econometrics and their applications. Time series and Panel data 

analysis are emerging as two of the most promising fields of empirical social 

research, and it is anticipated that this workshop will offer a suitable platform for 

Research Scholars and Faculty Members to comprehend the theoretical and 

empirical issues associated in these fields. In addition, the workshop will give 

participants hands-on practice using panel data analysis methodologies. 

NATIONAL INSTITUTE OF TECHNOLOGY, KURUKSHETRA 

NIT Kurukshetra, formerly known as Regional Engineering College, Kurukshetra 

was founded in 1963. It was conferred upon the NIT status, with Deemed 

University on June 26, 2002.The Institute was granted the status of Institution of 

National Importance in 2007. The Institute offers several courses, in various 

disciplines of B. Tech, M. Tech, MBA, MCA & Ph.D. with an annual intake of 1500 

students and has excellent facilities for advanced research in the emerging areas 

of Engineering, Science, Technology, and Management. The institute has well 

qualified and dedicated faculty along with supporting staff, laboratories and other 

infrastructure. 
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SCHEDULE 
Basics of Financial Research 

DAY  

ONE  

 
DAY  

TWO  

DAY  

THREE  

DAY  

FOUR  

DAY 
 

FIVE 

Data Sources, Data Extraction 

Financial Theories and Financial Modelling 

Empirical Issues in Finance Research 

Basics of Regression, Multiple Regression Model 

OLS Assumptions, Omitted Variable Bias & Endogeneity 

Models with Binary DV & IDV: Logit and Probit Model 

Time Series and Challenges in Time Series 

Basics of Panel Data, Individual Effect, Time Effect 

Panel Data Regression, Estimation Models 

First Difference Model, LSDV 

Random Effect Model and Hausman Test, SUR Method 

 

Dynamic Panel (DP) Data Models, 

Instrumental Variable, GMM, Nickell Bias, System GMM 

Post Estimation Challenges in DP, Sargan Test 

DID, RDD, PSM 

 

Research Paper Writing for Quality Journals 

the do’s and don’ts 
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OTHER RELEVANT 

INFORMATION: 

 
 

OTHER RELEVANT INFORMATION 

No. of seats 
Limited to 50 participants only 

(First Come, First-Served Basis) 

Venue 
Department of Business Administration, NIT KKR, 

Haryana 

External Resource 

Persons 

Prof C. P. Gupta 

Dr. Mikhlesh Yadav 

Prof. Tanuj Nandan 

Accommodation 

Accommodation (including breakfast & 

dinner) may be arranged for the interested 

participants on Twin sharing PAYMENT basis 

in Hostels 

Contact 

Mr. Nitish Kumar 

Mobile: +91-7398142281 

Ms. Nitu 

Mobile: +91-7764020618 

Email: apdaworkshop2024@gmail.com 

Payment Mode 

Online through SBI Collect 

https://www.onlinesbi.sbi/sbicollec

t/icollecthome.htm 

Registration link https://forms.gle/vSkd9rsKiz2c72Px8 

  

 

Workshop Fees: ₹ 5000* (For Faculty and Industry Representative) 

          ₹ 4000* (For Research Scholars) 

*Includes lunch & tea snacks 

(Payment will be Non-refundable) 

https://www.onlinesbi.sbi/sbicollect/icollecthome.htm
https://www.onlinesbi.sbi/sbicollect/icollecthome.htm
https://forms.gle/vSkd9rsKiz2c72Px8


SBI Collect Payment System 

Step – by – Step Process 

Step 1: Go to https://www.onlinesbi.sbi/sbicollect/icollecthome.htm 

 You will find following page 

 

 

Step 2: Go to ‘Educational Institutions’ Tab 

 

You will be redirected to following page: 

 

https://www.onlinesbi.sbi/sbicollect/icollecthome.htm


Step 3: Under ‘Filter by State’ Drop down menu select ‘Haryana’ as shown below: 

 

Step 4: Under ‘Category Educational Institution’ Drop down menu select ‘Director NIT’ as 

shown below: 

 

Step 5: Click on ‘DIRECTOR NIT KURUKSHETRA’ tab as indicated in above image and you 

will be redirected to following page: 

 



Step 6: Under ‘Payment Category’ drop down menu; select ‘ADVANCED PANEL DATA 

ANALYSIS’ option (as displayed below): 

 

Step 7: You will be redirected to following page 

 

 



 

Step 8: Fill all the required details as asked in the page 

Step 9: After filling all the details and entering captcha; click on Next tab as shown in above 

image and proceed for payment as per payment method of your choice. 

Step 10: After payment, Fill the ‘Google Form’ for registration (link is provided below) in the 

workshop: 

https://forms.gle/vSkd9rsKiz2c72Px8 

 

https://forms.gle/vSkd9rsKiz2c72Px8

